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1.4, 2RABTHENL: EFRBENTEERIE oo 5

2. BRAERTARIFER: BT B MBI TFEHWET oo 6
2.1, BRETHEL: ABREZTEIEHETR oo 6
2.2, BRI : AT 59 oo 6
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1. 2R KX AEAREILFN: BT B LK FF 8K
10 H20 B—10 A 24 B % )8, £EH 9 H CPl Flb3gk RAFMY, P ELHWERNHMEL A Xy HEE it
AEIR, EAKKRBEEANK, LoRE, BTRARLEE, BFAMEE, AELHH, Ae>E>1F.
B1: 28K FZXZTHHEN (1020 8—10 A 24 0 %)

SIRERER -0.37% mmm
ERRABER -0.19% M
EIRGAGRIER 1 0.05%
£ I 0.39%
RETERBTER I 1.74%
FH BB IER I 2.04%
R)/CRBEG MR MG L N 3,287
R EREmEW SR ' 3659
1% 0% 1% 2% 3% 4%

HAHAE M Wind, Bloomberg, EH#H K
1.1, 2B TFTHA: 23K E/R T LBICTH
10 A 20 H—10 A 24 B 5 7, THHEEAN-F4E, 2REZRETHLRIK. KB EAE, ERFKNEET.
HATHEINF T REFT S, VIX KB ZHMGHA L,
B 2: 2R FTZREFHKBEHFNL (10 420 B—10 A 24 8 %)

MSCIERH I 1.16%
ZEmHRTEL I 1.74%
MSCIEXHX I 1.87%
MSCIXE I 1.93%

HxmpkmiE I 2.04%

0% 1% 2% 3%

HAHAR: Wind, EHEHF
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1.87%
2.88%
3.62%
0.84%
3.61%
5.14%
0.31%
2.15%
4.50%
3.08%
-2.71%
-1.67%
0.26%
0.77%

2.21%
1.74%
-2.96%
1.18%
2.81%
11.06%
2.719%
-1.12%
1.25%
0.66%
-0.13%
-1.57%
0.69%
-1.03%

24.49%
17.86%
30.41%
19.52%
23.57%
64.27%

1.71%
16.75%
16.83%
-6.16%
32.87%
-8.28%
10.54%

2.14%
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BT HIMOEX
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HAHFR: Wind, EEAYF

B5: 2RETERTHIL: ENTH

FHEE: Wind, BT

E—REKERIE I — A BKEXIE A E S KEKE

B 6: ARETERTHINL: LT

27.16%
18.02%
21.75%
11.45%
23.98%
36.80%
31.24%
36.86%
20.61%
11.42%
17.11%
8.34%
33.72%
-25.65%
23.76%
14.48%
8.28%
-11.76%
27.39%
40.02%
33.73%
31.33%
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%1£%300
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FIiREMERV
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IPSAE #1140

E—RERKERIE J—H BKERIR

1.93%
1.92%
0.81%
-0.97%
1.93%
4.39%
11.26%
0.60%

1.17%
1.15%
0.00%
1.54%
3.41%
15.77%
45.84%
4.01%

FEHES KEKIE

15.62%
15.47%
22.75%
23.49%
21.52%
-18.03%
-98.63%
36.88%

DL
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RIB P DFM& S
ME4BLOM

fRETEEISEL00

J—F K kiG - A

BK kI
0.25%
0.21%
2.12%
0.42%
1.18%

FNESKRE
-3.53%
35.03%
17.59%

-19.25%
11.30%

HAHFR: Wind, EEYF

TAHF R Wind, BT

1.2, 2FRMTFHEA: 10 FHERKBEERFFLAE
10 A 20 H—10 A 24 B 4, TR 9 ABARKIE X FEBRME—FIE8, 2 FIEMKEFREZEH
R AT AR, AHEEA, SRER>ERG>EM.

R7: T2HAEHFEFENL (10H208—10HA24 0% RBS8: FZEMKZEH®KFN (10 A 20 B—10 A 24 H

2BP, 10 FAEMKEREZEFFT 4. 02%,

FAFF N : Bloomberg, FH#HAI

1.3, 23RCTFTHA: ELIKEEIHK
10 A 20 H—10 A 24 B L/, £ELMBREL TLFME, EFOHKRKRBE KK, TRIEEFR PR ELKBEL
M, ARTICEEWES. £TILEEKRM 0. 39%.

EHFER: Wind, EHEH T
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HHAFRM: Wind, E#IHE

1.4, 23R\ RTHBEA: BirHNEE KK
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E— KIS E— AR FHES KEEE
CRBULHER: &5 -0.37% -1.85%
CRBILEE #.aﬁ: B& 0.90% -2.40%
CRBERERIS 2K : shilg -0.77% -1.90%
MIENIBIEER [CRBELEHES: K& -5.37% -8.88%
CRBILSEIE: & 1.88% 4.92%
CRBELERIE%K: TIVER -1.24% -1.47%
CRBILES 53K 4R M 0.00% -0.91%
RJ/CRB#E @ N I&I5 %K 3.28% 1.03%
U=t LR E L6 i1 3.65% 1.47%
TEESRaREB2REER -1.83% 8.84%
- e TIEESWEER 3.19% 8.45%
B e E B R KR 7.83% -0.28%
hEEREES KNSR -3.31% -3.49%
RS BRI 2SR 1.15% 0.72%
S RE R RS ER 0.74% 1.40%
HICRF R 5.84% -3.35%
WTIE 7.32% -3.47%
CBOT/hE 1.68% -1.49%
CBOTAE 2.03% 2.89%
CBOTE:X 0.24% -0.41%
TEFRNME |LMEE 1.42% -0.10%
LME§¢ 2.62% 4.50%
LME$2 2.81% 7.96%
LMES$H 3.21% 9.54%
COMEX&ES -3.30% 8.69%
COMEXE R -4.38% 9.36%
HAHFR: Wind, EEAF
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ﬂiﬁi’f%’f&ﬁ"%ﬂéu‘»‘, A L E 5T A

B HL %M 13. 9%, BXTF 7 oe B oK
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BHFER: Wind, EHEFE

2.2, BRGZTHA: AT EHRSE

E—RKEKE  FHES

K EX 1S

17.86%
27.60%
48.09%
47.86%
41.84%
18.44%

13.45%
26.771%

24.53%
30.41%
28.45%
-4.52%
18.20%
13.84%
25.76%
24.78%
15.04%
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10 420 H—10 A 24 B L7, RITANF T HBESHEZ 1981 L. FeakFFfs, ZTALES RIS, &
kA, LF>E RG> Bk,
B12: BAFETREEL (10 420 B—10 A 24 8 %)
E—EIRKEIE  SE— AR TS KB

x-S E (B E) K -0.07%
hif-A ST E (S E) S 0.14%
REMG |hE-EHEEVE (SHE)EX -0.13%
hR-EARRME(SHE)EK 0.12%
HhmER 0.00%
2FHAE A SR -0.04%
mﬁﬁﬁsﬁﬁaﬁMﬁ -0.16%

10FHAE R A LR -0.27%
30FEHAE R HA ST -0.74%

HAHFNR: Wind, EZEAGF
2.3, BRARASRTHZEINL: BT HH KK
BA BT HREEIKK. ERH MR, RIRKEEN, TE&E&EFIATE,
B 13: B A KE B e RREE
IE—REKEKIE A—HAKEIE FHESHKEIE

AEBmER 1.97%
FERERIEH -7.46%
PAfEIE S T -13.82%
MEAHEIER -4.70%
MERBER 8.04%
mErEeTEERK 50.48%
mERERER 6.99%
FiEhAEHEHE R 5.48%
FEESEIEE -5.63%
R EHER -10.79%

EEZ T7IE ——
HAHFER: Wind, EHEAGK

B14: BENEZE2RER S WMAEHEEEL (10 420 B—10 A 24 8 % 3)
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—8.00% —6.00% —4.00% —2.00% 0.00% 2.00% 4.00% 6.00% 8.00%

HAHFER: Wind, EEAGK

3. AEXKEMREDL: REAEEHEBLELBL
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